Existence results for a Cauchy-Dirichlet parabolic problem
with a repulsive gradient term

Martina Magliocca

ABSTRACT. We study the existence of solutions of a nonlinear parabolic problem of Cauchy-Dirichlet type having a
lower order term which depends on the gradient. The model we have in mind is the following:

up — div (A(t, x)Vu|Vu|P~2) = y|Vul?+ f(t,x) inQr,
u=0 on (0,T) x 0Q),
u(0,x) = up(x) inQ,
where Qr = (0, T) x Q), Q) is a bounded domain of RV, N>21< p < N, the matrix A(t, x) is coercive and with

measurable bounded coefficients, the r.h.s. growth rate satisfies the superlinearity condition

p PN+ =N
max { 5 N2 <qg<p
and the initial datum 1 is an unbounded function belonging to a suitable Lebesgue space L7 (Q2). We point out that,
once we have fixed g, there exists a link between this growth rate and exponent ¢ = (g, N, p) which allows one to
have (or not) an existence result. Moreover, the value of g deeply influences the notion of solution we can ask for.
The sublinear growth case with
p
< B
0<g< 2

is dealt at the end of the paper for what concerns small value of p, namely 1 < p < 2.
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1. Introduction

Let Qr = (0, T) x Q, where Q) is a bounded domain of RN, N > 2.
We are interested in the study of existence results concerning the following nonlinear parabolic problem of
Cauchy-Dirichlet type:

uy —diva(t,x,u,Vu) = H(t,x, Vu) in Qr,
u=0 on (0,T) x 0Q), (1.1)
1(0,x) = ugp(x) in Q,

where the initial datum uy = wuo(x) is a possibly unbounded function belonging to a suitable Lebesgue space
L7(Q)), the operator —div a(t, x, u, Vu) satisfies conditions of Leray-Lions type in the space L* (0, T; Wé’p (Q)))
with1 < p < N, the rh.s. H(t,x, Vu) is supposed to grow at most as a power of the gradient plus a forcing term,
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namely |H(t, x, Vu)| < v|Vu|T+ f,v > 0, provided that f = f(t, x) belongs to a suitable space L"(0, T; L™ (Q2))
and the gradient growth rate is such that g < p.
The model equation one has to keep in mind is the following;:

— Apu =|VulT +f inQr (12)

where A0 is the p-Laplace operator, namely A,v = div (|Vo|P~2V0).

We give a very brief recall aimed at motivating both the mathematical and physical interest in the study
of problem (1.2). Consider, for the sake of simplicity, the linear case p = 2 and thus the equation we take into
account is

—Au=|Vu|T+ f(t,x) in Qr. (1.3)

The equation (1.3) can be seen, up to scaling, as the approximation in the viscous sense (¢ — 07) of Hamilton-
Jacobi equations. We refer to [L] for a deeper analysis in this sense. Moreover, (1.3) is studied in the physical
theory of growth and roughening of surfaces as well and it is known under the name of Kardar-Parisi-Zhang
equation (see, for instance, [ , KS]). We refer to [SZ] for a detailed overview on the several applications
of (1.3). Finally, equation (1.2) is the simplest model for a quasilinear second order parabolic problem with
nonlinear reaction terms of first order.

Here we list some previous papers and results to explain what is known in the literature.
The case p = 2 with Laplace operator, f = 0 and unbounded initial data belonging to Lebesgue spaces has
been extensively studied in [ ]. The authors provide a detailed investigation of the Cauchy problem

—Au = q i N
{ut Au = ~|Vu|? in (0,T) x RN, 14

u(0,x) = up(x) in RN

assuming that g > 1 and v € R, v # 0. Their approach to the study of (1.4) goes through semigroup theory
and heat kernel estimates and points out that one is allowed to have (or not) existence of a solution u only if
the gradient growth g and the integrability class of 1 satisfy a precise relation. To be clear, they show that, for

-1
fixed value of 2 — NLH < g < 2, ug has to be taken in the Lebesgue space L7(Q}) for o = % while, if

g<2- NLH, data measures are allowed. Nonexistence and nonuniqueness results are also proved for positive

data ug > 0 whereas ¥y > 0,9 < 2and uy € L7(Q) for o < Ngqf_ql) In addition, the authors take into account
initial data in Sobolev’s spaces, as well as the cases of attractive gradient (7 < 0) with positive initial data and
of supernatural growth g > 2 with o > 1 (in which existence fails).
Even if this reference is concerned with the Cauchy problem, several arguments are actually local in space.

In a similar spirit, we refer to [BD] for the study of the Cauchy-Dirichlet problem in the case of Laplace
operator, f = 0 and g > 0, namely

—Au=q|VulT in (0,T) x Q,
u=20 on (0,T) x 0Q),
u(0,x) = up(x) in Q.

The authors provide existence, uniqueness and regularity results when the nature of the gradient is both re-
pulsive and attractive and the initial datum is a function belonging to a Lebesgue space or a bounded Radon
measure as well. The same problem is dealt with in [ ] for regular initial data uy € Co(Q) for what concerns
the long time behaviour of the solution.

We underline that, because of the semigroup theory approach and the heat kernel regularity, the results
proved in the works just mentioned cannot be extended to problems with more general operators like those
considered in this paper, which include nonlinear operators with measurable coefficients.

As for the case of p-Laplace operator with p > 2, problem (1.2) was treated in [Af] for a gradient growth
rate satisfying g > p — 1, f = 0 and ug € WH*(Q).

As far as general operators in divergence form are concerned, previous works have considered either the
case that g = p or the case that g is sufficiently small.

We refer to [ , ] for what concerns the case in which the r.h.s. has natural growth
(i.e. g = p). In particular, the problem (1.1) with g = p is studied in [ ] while [ ] generalizes the
rh.s. to B(u)|Vul|?P + f, B(-) bounded, polynomial or exponential as well.

Furthermore, in [Po, ] the authors take into account the case where the growth of the gradient is deter-
mined by the value

_p(N+1)—N

N+2 (1.5)
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which corresponds to a “linear” growth, in a sense specified later. We point out that [Po] analyses the existence
of weak solutions belonging at least to L' (0, T; Wé’l (Q))) and thus a lower bound for p is required.

However, the critical growth in (1.5) seems not to be always sharp for the problem to exhibit a “linear” be-
haviour. We will show later some arguments aimed to justify our claim.

Our purpose is filling the gap between the cases with “sublinear” and natural growth for what concerns
general operators in divergence form. This means that we deal with problems which have ”superlinear”
growth in the gradient term (we will explain and comment later what we mean for “superlinearity”). To some
extent, this work is the extension to parabolic equations of similar results obtained in [ ] for stationary
problems.

1.1. Comments on the g growth and comparison with the stationary problem. We here present the sta-
tionary case of the problem (1.1) which is deeply analysed in [ , ] (see also [ ). Such a problem
reads

aou — div a(x,u, Vu) = H(x,Vu) in Q,
u=20 on dQ)

and the hypotheses assumed are the following: ag > 0, the operator —div (a(x, 1, Vu)) satisfies conditions of
Leray-Lions type, the r.h.s. growth is determined by |H(x, )| < (|7 + f(x) forp —1 < g < pand

Nig—-(p—1
f e L™(Q)) where m = Nig=(p=1) ;p )
provided that m > 1. We point out that the particular value of m above is optimal in the sense that it represents
the minimal regularity one has to require on the source term f € L™(Q) in order to have an existence result.

We also refer to [ ] for further comments on this sense.
The a priori estimates proved in [ ] state that

VI + [u))f]llr ) < M (1.6)
where p = % and with the constant M depends on the parameters of the problem and, above all,

on the forcing term. The dependence on f varies if ayg = 0 or &g > 0. More precisely, if ay = 0 a size condition
on the data is required. On the contrary, the case oy > 0 (which is the closest to the parabolic problem) does
not need such a condition. In particular, in this last case, M remains bounded when f varies in sets which are
bounded and equi-integrable in L™ (Q)). We underline that such a kind of dependence on the datum is due to the
fact that we are in the superlinear growth setting.
Roughly speaking, the Lh.s. grows like a (p — 1)-power of |Vu| and thus we are saying that the rh.s. grows
faster (indeed g > p —1).

We conclude by pointing out that, on account of (1.6), depending on p > 1 or p < 1 we have different
ranges of ¢ which lead to either solutions of finite energy or solutions with infinite energy.

We will prove later that the parabolic problem (1.1) verifies an estimate which is similar to the one in (1.6).
To be more precise, such an estimate has the form

el o0, 7:0 () + IV I+ [Pl o gp) < M (17)

where the value of o, depending on p and g, will be discussed later and g = B(p, 7).

Concerning the similarity of the estimate, we want to underline that, again, the constant M remains bounded
when ug and f vary in sets which are bounded and equi-integrable in L7 (Q)) and L' (0, T; L™ ((Q2)), for suitable val-
ues of m and r which will be largely commented in the following. We come back to emphasize that such a
dependence is due to the “superlinearity” growth rate of the r.h.s..

On the other hand, as far as the ”"superlinearity” threshold of the g growth is concerned, we point out that
the parabolic setting carries out noteworthy differences compared to the elliptic one. Indeed, the presence of
the time derivative u; in (1.1) influences the relation between g and p and this fact clearly does not occur if we
deal with stationary equations. We refer to [ , Remark 3] for additional comments on this fact.

We will explain soon that the threshold between linear/superlinear growth depends on the values of p we
are taking into account.

2. On the superlinear setting

In what follows, we are going to motivate the superlinear thresholds we will take into account during
the paper. Moreover, we will highlight the link between the g growth of the gradient term and the Lebesgue
spaces where the data 1y and f have to be taken in order to have an existence result. In order to explain the
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assumptions we will require later, let us consider the Cauchy-Dirichlet problem for the standard p-Laplace
operator
- Apu = f in QT/

u=20 on (0,T) x 0Q), (2.8)

u(0,x) =0 in Q,
where f > 0 satisfies

N+2Y)
Fel(Qr) with a< <p;) .
The function f will later play the role of the gradient term |Vu|7. The bound assumed on a allows us to
give here a simple explanation through energy estimates. Indeed, for more regular forcing terms a similar
explanation should make use of potential theory and Calderon-Zygmund estimates. Since the whole work
will turn around energy estimates, it seems better to present a consistent argument below. In any case, the full
range of a will be dealt with later in the article. We also restrict the present discussion to the case ug = 0 (thus
u > 0) for simplicity.
Basically, we look for a L' (Qr) estimate of a suitable power of the gradient in term of the forcing terms f

of the form

198l 30y < 0y
Then, when f = |Vu|7, we wonder if

198 gy < el Vul ey,

provides a useful estimate and in this case whether the estimate has a ”sublinear” or “superlinear” character.
The first question leads us to the condition

ag <b (2.9)
in order to close the estimate.
Then, the “superlinear” homogeneity of the estimate holds if

eq
b

In order to find the exponents b and p involved, we formally multiply (2.8) by ¢(u) = ((14 u)""! —1) with
v=v(a) € (1,2) to be fixed. Thus, we have

/q>( dx+// [Vul” dxds<c/ FO+ 1) dx ds 2.11)
t 1+u A+u)zv N Qr

> 1. (2.10)

with ®(+) defined as ®(u) = fol ((1 +z)""!1 —1) dz. An application of Holder inequality with indices (a,a’)
and the inequality c(u" — 1) < ®(u) provide us with the following estimate:

Vu -
/ ) dx + // _Vulpr | —dxds < c||f|lpagg 1+ u||‘£a,}v_1)(Q te 2.12)
Qt ;

vip-2
We now define v = (1 + u) P and rewrite (2.12) in terms of v:

pv=1)

/( dx+// IVol? dxds < c| fll \|v||”j;51 te 2.13)
Q 1" vp— VP2 (Qy)
where 7 = %. Invoking Theorem A.1 with h = 7, = p and w = y allows us to deduce that v €

N+v

N (Q¢). We point out that, in order to apply Gagliardo-Nirenberg inequality, we need 7 < p*: thus,
pN;]r U that

algebralc computations force us to require p > . We go further imposing a’(v — 1)

N+v V+P
¢ )~ (r=2)
a(p—1)—(p—2
= =N . 2.14
v=vla) = N"E (2.14)
Combining (a.4) with (2.13), we deduce that
N+ pN+1/ N{+F’
IIUIIZ, v < CIIfIIU yliell Ny e
t t

(Nﬂv)

\|v||’” Nﬁv( <cllfllfagn " +e (2.15)
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We now focus on gradient estimates and consider the gradient power |Vulb with b < p.
b(2—v b2-v)
Ifa < (pw) we let b < p and we multiply |Vu|’ by (14u) 7 (1 +u) 7 ,so that Holder’s inequality

with (% provides us with

55
—b

r

p b(2—v) p

|Vu|bdxds< [Vu dxds (14+wu) vt dxds l
A+ u)2y t

. (2.16)
b(2—v) v
Sc(/ |Vv|pdxds) (// AN 2dxals) "
Qt t
We thus impose h(pz:;/ ) 7 +Z_2 = p% which, in turn, implies that the exponent b has the following form:
B _ Nv+p—-2)+uvp
b=b(v)= NTv . (2.17)
Such a value of b, combined with the one previously found for v (see (2.14)), becomes
—p(a) — PINFD =N
b="0b(a)=a N_ai2 (2.18)
Ifa = (p N2 then we set b = p and we have v = 7 = 2 thanks to the definition of 7 and to (2.14). Then,
(2.12) implies that
/Q( dx+/ [V ]y 5 < el Flasi@all L+l gz, + (2.19)
while (2.15) becomes
pN p(NJ;\]Z><1N+n)
]| z’L(Q ey +e. (2.20)

We point out that, since v = 2, then (2. 17) provides us with b = p.

Note that the assumption a < ( p& +2> ensures that b < p.

The bounds in (2.13), (2.15) and the inequality in (2.16) give the desired estimate of the gradient we were

looking for, namely
a(N+2) l;yiilﬂ)
IVl gy < ellfllfas +e=cllflfag) ~ +e
where the equality is due to the value of b in (2.18).
Now we let f = |Vul9, thus our last estimate becomes

b(N+2)

1V 1qy) < cllVulll gy ™ +e.

We are ready to check the conditions in (2.9) and (2.10). We first require that
ag <b

which implies that the estimate be closed giving

q(N+2)

PINFT-N
V2l < elllVulllfyig) ™ +e.

The condition ag < b, combined with (2.14) and (2.17), implies that
v > w (2.21)
P—q
Moreover, (2.14) and (2.21) lead us to
a>Na-(p-1))+29-p
q

We also notice that the same computation would remain unchanged if we had an initial datum u( belonging

N(g—(p—
to L7(Q) with o = M In particular, we have found the relations between the growth rate g and

the summability of 1y and f which are needed in order to have an existence result for (1.2).
As far as the homogeneity of the estimate is concerned, we notice that
N+2

__*te o
TSNF)-N
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leads us to the following superlinearity threshold for the growth g:

g> Np=D+p
N+2
If1<p< %, we cannot apply Gagliardo-Nirenberg regularity result but we know that, at least, we

b(2—v)

can impose 4’ (v — 1) = vin (2.12) (i.e. 2 = v) and =vin (2.16) (i.e. b = %). We underline that the

above conditions can be asked (and thus the estimate below holds) for every value of p. Then, another gradient
estimate is given by

11900100 < ellfll -
Letting f = |Vu|7 in our last inequality provides that

P
Vul2¥ gy < clllVulTllfy g, +c (2.22)
Now the estimate is closed whenever we have that

p
< £
1= 3

and, in this case, we always fall within a sublinear type of estimate. In particular, this means that the r.h.s. of
(1.2) shows a sublinear (linear) growth for g < g = g).

We are going to clarify the meaning of the thresholds discovered above.
N(g—(p=1))

We first point out that, once we take v = 0 = , which gives the least (and therefore optimal)
integrability condition on the data, then the following double implication holds:
2N p
N+v -7

This means that we have to require 4 > max {%, Mg\]_ij;ﬂ’} in order to have a superlinear character in the

p >

growth of the rh.s.. We conclude that the superlinearity thresholds are

q>§ if 1<p<2,

N(p—1)+p .

R A—— > 2.
q> N2 if p_2

In this range, the superlinear character of the estimate does not allow us to deduce an a priori estimate from
the above arguments. The reader will see additional arguments, based on equi-integrability and continuity, in
the proof of our result.

In the above explanation of the natural thresholds of the problem, we have supposed that the forcing term
in (2.8) fulfils the same regularity in space and time. We now consider the case in which time and spatial
summability may be different, i.e. we take f € L"(0, T; L"(Q2)), and we wonder which is the curve where the
exponents (m,r) can live on in order to have an existence result.

To this aim, we come back to (2.11) and, thanks to twice applications of Holder’s inequality with indices (m, m’)
and (r,7’) in the rh.s., we get

- p(vil)
/Q(v(t))”dx + //Q, VolP dxds < cl| flromem e 10l 7o rym ey + € (2.23)
where
77:7’/<V—1>$ and ﬁ’l:ml(l/_l)$
If I\%fu < p < N, we apply again Theorem A.1 with 1 = 7 and # = p but we now focus on the case w # y.

Then, we have

t t
IOy s < ety ey [ 1996 s (224)

where (w, y) satisfy the relation
N, N(p—7)+p7 _
w

N. (2.25)
Observe that, if r # m, then y # w and vice versa.
We go further requiring w > m and y > 7: in this way, (2.25) leads us to the condition

- p—1)+pv
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i.e. the admissible range of the values (m, r) for initial datum u fixed in LV (Q).
In particular, we have that such a value of v fulfils
v N 2= D= (P=2) (2.26)
Nr—pm(r—1)
if w = m and y = 7, i.e., when we assume the lowest regularity on (m, r).
Finally, if 1 < p < 2, the regularity u € L*(0, T; LY(Q)) allows us to take f € L1(0,T;LY(Q)) as the

N+v’
best choice. Observe that, letting v = m in (2.26), gives

[p(N+v)—2N](r—1) =0

and thus there is continuity between the case 1 < p < I\%fv and ﬁfv

(m,r).

< p < N for what concerns the values

3. Assumptions and statements
3.1. Assumptions. Let us consider the following nonlinear parabolic Cauchy-Dirichlet problem:

uy —diva(t,x,u,Vu) = H(t,x, Vu) in Qr,
u=0 on (0,T) x 00}, P)
u(0,x) = up(x) in Q,
where Q) is an open bounded subset of RN, N > 2, Qr = (0,T) x Q, a(t,x,u,&) : (0,T) x O x R x RN — RN
and H(t,x,&) : (0,T) x Q x RN — R are Caratheodory functions (i.e. measurable with respect to (¢, x) and

continuous in (u,¢)).
We assume that the functions a(t, x, u, &) and H(¢, x, {) are such that

o the classical Leray-Lions structure conditions hold:

Ja>0: g <a(t,x,ug)-¢ (A1)
IA>0: a(t,x,u,&)| < A[lulPV+ &P+ h(t,x)] where h € LP (Qr), (A2)
(a(t,x,u, &) —a(t,x,u,n)) - (E—1) >0 (A3)

with 1 < p < N, for almost every (t,x) € Qr, for every u € R and for every ¢, 17 in RY, ¢#;
o the rh.s. satisfies the growth condition:

st [H(Ex Q) < v[Sl+ f(t %)

. p pP(IN+1)—N
with maX{Z’N+2 <g<p

for almost every (t,x) € Qr, for every ¢ in RN and for some forcing term f.

(H)

Now we detail the hypotheses we make on the data 1 and f, taking into account the different ranges of p
and q. We say that if

P, N
1<p<N and max{z,p N+1}<q<P

then we fix
o the initial datum ug in the following Lebesgue space:
—(p—-1
up € L°(Q) with o= N(qp(_pq)); (ID1)
e the forcing term f in L"(0, T; L™ (Q2)) so that the couple (m, r) verifies
No | N(p=2)+po
r

- <N(p—1)+po. (F1)

REMARK 3.1. Note that if we consider r = oo in (F1), then we have to ask that m > w which is the needed
condition to require on the source term of the stationary problem studied in [ I

If, instead, we have
4 p(N+1)—N B
2 Nt2 ST<PTNT1

N1 <p<N and max{
we assume that

e the initial datum uy is fixed in
uy € LY(O); (ID2)
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e the forcing term f satisfies
f e L{Qr). (F2)
Note that the restriction % < pis needed in order to have 5§ < p — NLH
The borderline case in which % <p<Nandgq=p- Ll will be briefly studied in commented in the
Remark 5.5, together with its own assumption.

3.2. Statements of the main results and comments. For the sake of clarity, we will collect on the real lines
below the intervals of g growth we deal with, emphasising also the assumptions on the data 1y and f.

"""""""" up € L7°(Q) and f € L"(0, T; L™ (QY))
up € LY(Q) and f € LY(Qr)

FIGURE 1. Colours legend

.—;—. L J .N .-;\] ------- *r——

FIGURE 2. Thecase2 <p <N

Referring to the Figure 2 above, we point out that if ¢ > p — NLH then, according to (ID1)—(F1), we have
o > 2, hence uy € L2(Q) and f € LV (0, T; W= (Q)); as p — NLH <g<p-— N+2, then wehavel < o < 2
and f does not necessarily belong to the dual space. Finally, here the superlinearity threshold is given by
q= PN =N and, if PINFZN g<p-— NLH' L! data are admitted.

NT2 NT2
6—.1—.—; & N L J ;\[ ------- *r——
- N+1)—N P _ _
P % 2 P NI P~ N2 P

0 -1 N+1)—N _ _N_
F B s N+)2 P

NI
=
AN

2N
FIGURE 4. The case N+2 <P §N1

0 o1 sNiON N . oN p T r
P= PNIUN p—tq Powyz 2 P

FIGURE 5. Thecasel < p < N+2

Figures 3, 4 and 5 show that, as p becomes smaller than two, the superlinearity threshold changes into
q = 5. We underline that, depending on the ranges of p above presented, such a value is smaller/greater with
respect to the L! and L? thresholds of the initial data (namely, ¢ = p — NLH andg=p— NLH respectively).

Roughly speaking, the figures above tell us that

(A) if we make sharp assumptions on the data, i.e. we assume (ID1) and (F1), we expect to have at least
(A.1) finite energy solutions (see the red zone) if 1 < p < N and either

2N
p— N+2_q<p1f N2 <p<N
or
g<q<pif1<p§

N—+2
occurs;
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(A.2) infinite energy solutions (see the orange zone) with L7 (Q)) initial data, o > 1, if we assume
2N [4 N N
(B) Infinite energy solutions with L data are admitted if

2N p p(N+1)—N N
N+1<p<N and rnax{2 N <qg<p N1

As g becomes too small, otherwise, either

p(N+1)—N
> <8 27
p>2 and 0<g< N2

or
1<p<2 and O<q§g

we fall within the sublinear growth case. This means that the problem behaves differently as we will show in
Section?.

Referring to the sketch given above, we here collect the statements of our main results.

THEOREM 1 (Red zone). Let 1 < p < N and assume (A1), (A2), (A3), (ID1), (F1) and (H) with either

N .
P-Ny2=a<r 5 <P<N

or

14 . < 2N
5 <g<p fif 1<p_7N+2.
Then, there exists at least one finite enerqy solution of the problem (1.1) (see Definition 4.1). Moreover, this solution
fulfils the following reqularities:
ulf € LP(0, ;WP (Q)) with p= ‘T‘if”

and
ueC(0,T;L(QY)).

We point out that > 1if g > p — N+2 and p > N+2,ﬁ>11fq> 5 and p < 2 N+2

THEOREM 2 (Orange zone). Let < p < N and assume (A1), (A2), (A3), (ID1), (F1) and (H) with

2N
N+2
max P N <g<p-— N
PONFI ISP TN
Then, there exists at least one solution u of the problem (1.1) (see Definition 5.1). Moreover, such a solution fulfils the
following reqularities:
(1+ [u)f~lu € LP(0, T, WP (Q)) with = ";“’

and
u e C([0,T]; L7(Q2)).
Note that having p — NLH <g<p- Nlj-z implies that 1 < ¢ < 2. The restriction p > N +2 is necessary in

order to have § < p — NLH

THEOREM 3 (Yellow zone). Let < p < N and assume (A1), (A2), (A3), (ID2), (F2) and (H) with

2N
N+1
p(N+1)—-N B
Nt2 1PN TT
Then, there exists at least one renormalized solution u of the problem (1.1) as in Definition 6.1. Moreover, the following
regularity holds:

u e C([o,T); LY Q).

The result in Theorem 3 could as well be referred to case p < I\%—fl However, this case is completely contained
in Theorem 7.4 since it corresponds to a sublinear growth.
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3.3. Plan of the paper. We discuss the finite energy case in Section 4, i.e. we require that the gradient
growth rate and the data are as in (A.1). Note that the ranges of 4 and the definition of ¢ ensure that o > 2.
This Section contains the proof of Theorem 1.

Section 5 is devoted to the study of the growth interval in (A.2). Since this range of g implies that1 < ¢ < 2,
solutions will have not finite energy. The proof of Theorem 2 is here presented.

The particular case g = p — is briefly outlined at the end of this Section, see Remark 5.5.

N+1
We discuss the last superlinear interval (B) in Section 6 where renormalized solutions are considered. Note

that this range of g implies that ¢, m and r would become strictly less than 1. This means that measure data
can be considered. However, we will take into account only L! data. Theorem 3 is here proved.

We dedicate our last Section 7 to the study of an existence result (see Theorem 7.4) in the case of small
values of p, namely 1 < p < 2, and when the r.h.s. exhibits a sublinear growth, i.e. we assume that

p
< £,
0<qg >

In this way, we fill a gap with the results existing in the literature [P0, ] devoted to the sublinear or
linear growth of H(t, x, ¢).

Finally, we conclude collecting in the Appendices some needed tools and useful results. More precisely,
Appendix A contains the definition of the approximating problem we will consider during the paper and some
preliminary results. Lemmas concerning Marcinkievicz estimates are contained in Appendix B. Appendix C is
devoted to the proof of a nonexistence result when initial data 1y € LY(Q)) for v < o and f = 0 are considered.

Notation. We will represent the constant due to the Sobolev’s embedding by cs while ¢ will stand for a
positive constant which may vary line to line during the proofs and is independent of the parameter n used
for the approximating problem.

We will need some auxiliary functions which are in the following defined:

Gi(v) = (|v] — k)sign(v), Tik(v) = v — G¢(v) = max{—k, min{k,v}}.

T (v),
k‘****‘ \----
—(k+1) —k | l
(—?—? 3—3—}
| | k k+1 v
----\ \7774._1{

FIGURE 6. The functions G(v) and Ty (v)

We denote the sets where G (v(t)) and Gi(v) are different from zero by
Al :={xcQ: |o(t,x)| >k} forfixedt € [0,T] and Ag:= {(t,x) € Qr: |v(t,x)| > k}.

4. Solutions of finite energy
We begin this Section presenting the definition of finite energy solution.
DEFINITION 4.1. A finite energy solution u of (P) is a real valued function u belonging to
uelP(0,T;W,"(Q)), 1<p<N,

which satisfies the weak formulation:
—/ up(x)¢(0, x) dx+// —ug@+a(t,x,u,Vu) - Vedxdt :/ H(t,x,Vu)pdxdt
Q Qr Qr

for every test function ¢ € LF(0,T; WS’F(Q)) N L®(Qr) such that ¢; € LP' (Qr) and ¢ (T, x) = 0.

We prove the existence of such a solution proceeding by approximation and thus we deal with a sequence
of solutions of (P;), see Appendix A.
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4.1. The a priori estimate.

THEOREM42 Assume 1 < p < N, (A1), (A2), H) withp — 5 < q<pif iy <p<Nand 5 <qg<pif
1< p < &, (F1), (ID1) and let {uy }, be a sequence of solutions of (P,). Then
o {1y} is uniformly bounded in L™ (0, T; L7(Q)) N LP(0, T; Wy ¥ (Q));
o {|unlP}u, B = %ﬁd, is uniformly bounded in LP (0, T; Wy" (Q))).
Moreover, the following inequality holds:

sup || ()] Te(qy + IV (L + [uaDP)IT, ) < (4.1)
t€[0,T]

where the constant M depends on o, p, q, v, f and remains bounded when ug and f vary in sets which are
bounded and equi-integrable, respectively, in LY (Q)) and L"(0, T; L™ (Q))).

PROOF. Part 1.
Let us consider the change of variable w, = e fu, so that the problem (P,) becomes

(wn)¢ + wy — div a@(t, x, wy, Vwy) = Hy(t, x, Vwy,) (4.2)

where a(t,x,u,&) = e fa(t,x,elu,e'®) and H,(t,x,&) = e 'Hy(t, x,e'Z). Note that (A1)-(A2) and (H) still
hold with different constants (all depending on T < o), say & A and 4 respectively. We underline that
wy(0,x) = ug(x) for every n € IN and homogeneous Dirichlet boundary conditions are still satisfied in the
same space (i.e. w, = 0 over (0, T) x 9Q2). Moreover, we observe that w, and u, have the same behaviour for
finite time: indeed, u,, < e¢Tw, pointwise. This fact allows us to say that the bounds satisfied by {wy }, hold
(for finite time) for {u, }, as well. We point out that the change of variable makes a zero order term appear
and this term helps us dealing with f.

We multiply the equation in (4.2) by |Gi(wy)|” 2Gy(wy) and integrate over Q;. Thus, thanks to the as-
sumptions (Al) and (H), we have:

/|Gk wy (¢ |‘7dx+k/ |Gy (wy)|” Ydxds + &(c —1/ |V G (w,)|P |G (wn ) |72 dx ds
S“Y//Q |V G (wn) |Gy (wn) |7~ 1dxd5+//Q 11715k |G (wn) |7  dx ds
t t
_ 1
+ [ 1w Gl dxds + 2 [ (Gl dx.
Q: vJa
The change of variable allows us to simplify as below:
1 . o—1
7 [ 1Gwn ()l dx +a 5
. _ _ 1
<7 [ 19Gkwn) F1Guteon) 7 dxds+ [ 1l oy Gelwon)l ™ dxds + 2 [ Gl e
t t

[ 19 UGk P s
Q:

Estimating the first integral in the r.h.s. using Holder’s inequality with indices (s, ﬁ) we get

J[, 196 IGetwn i s

L q
< 7// VG0 1] G (a0 1B Gy a0) [ 745 i s (43)

=L |vnck<wn>\ﬁwx) ([ e ) T as

Moreover, being o — 1+ ﬁ = pB+ KJ by definitions of B and o, we can apply again Hélder’s inequality with

IN

(z; 1;] ) and Sobolev’s embedding too, so that we obtain

7 [ VGCan) 1Geln) [ s
t

r—q

g;/ot(/ovnck<wn>|ﬁ1|wx)z(/ Gk<wn>|*’*ﬁdx) (/ Gelwnl?dr) s
gg;y/ ([ 1wticiiras) ([ 16w dx)Nds.
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As far as the integral involving f is concerned, twice applications of Holder’s inequalities with indices
(m,m'") and (r,7") give us

/Qt 1715k | Gr(wn) |7 dxds < ||\f|X{|f\>k}||U(0,T;Lm(o))||Gk(wn)||‘£,7<L1)(O,t;Lmqg,l)(Q))

= IfIxg gl orm@) |||Gk(wn)|ﬁ|| 1

L (o, t;Lm/%(Q)).
We go further invoking Theorem A.1 with v = |Gy (wy)|P, h = g and 57 = p. We notice again that /1 < p* since
q > 5. Then, we have that
|G(wn) P € LY(0, T;LY(Q)) VneN
where the couple (w, y) satisfies the relation in (a.2). In particular, the inequality in (a.1) becomes

[ VG s < e Gutaom I Y o [ IS TG I

Algebraic computations show that the hypotheses (F1) ensures that
,0—1

p

w>m-—— and y>vr

and thus we can proceed estimating as below:
o—1
£ 1211540 0 1) NG (@) 1P L 7oy
177781
< el Irorancon (16K ey [ 171G Iy )
yﬁ

< allGelaonE ey [ IP1GK 6P o+ el o) g
where the last inequality is due to Young’s one with indices (Uy—fl, ; ﬂ_y(g = ) .
We collect our previous estimates in the following inequality:
2 L edwn o ax+ a5t [ 191G () PP dxs
< [eal Gutwn e )+ B2 NGy ey | [ IV )P yds (@t

ﬁ
1 a
sl flxon ey * 5 [ 1607 d

The next steps are aimed at absorbing the gradient term in the r.h.s. to the Lhs..

f)/ p q Bly—p) o—1
We fix a value ¢y such that 2 max { B S50 N c1dy ¢ } =Q and a value kg large enough so that

2pP
6
GGy < 2 V= ko 5
and
T 50
UCZ” |f|X{|f|>k} ”U 0 TLW(Q)) a5 Vk > ko. (4.6)

Moreover, for k > kj, we set
T* :=sup{s € [0,T] : [[Gx(wn(t)){o(qy) < do Vt <'s}.

Since, thanks to [G, Theorem 1.1], {w,} C C([0, T];L"(Q)) for every 1 < v < oo, we have that T* > 0 due to
(4.5).
If we suppose that t < T* in (4.4), then the definition of §y implies that

t
/\Gk wu(t)|” dr + 85 = [ 910Gk w7 s

yp
< 2 | 16wl dx+ callflxg o | g )

for every k > k. We can extend the inequality (4.7) to the whole interval [0, T| observing that, if t = T* < T,
then (4.5) and (4.6) lead to

@.7)

[ 16k(n(T) 7 ax < &y
(@)
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which is in contrast with the definition of T* because of the continuity regularity C([0, T]; L7 (€})). Therefore,
we have that T* = T and (4.7) holds for all t < T, that is

) Gk (DN 0y + IV 1 G () P ) < M1 Wk > K. (4.8)
te(0,T

The proof of the Theorem will be concluded once we show that |V[|Ty, (wy)|F]| satisfies a bound like the
one proved in (4.8). With this purpose, we multiply the equation in (4.2) for | Ty, (wy)|” 2Ty, (w,) and integrate
over Qy, so that we have:

/Q®k0(wﬂ(t))dx+/Q ‘wnllTko(wn”Ufldxds—l—ﬁc /Q |V(|Tk0(wn)|ﬁ)|pdxds
¢ ¢

gry/ V0| Ty, ()| dxds+/ AT ()| dxds+/ Oy, (11p) dx
Qs Q Q

(c—1)
p

where .
Oy, (5) = /0 T (2)]0 2Ty (2) d.

The last integral in the r.h.s. is uniformly bounded in 7 thanks to the assumption on the initial datum uy. As
far as the first integral is concerned, we use the decomposition w;, = Gy, (wy) + T, (w,) and estimate as below

7 [ 17wl iy on) dxds < 25 9l T )07 s
Qt
s[/ VGeg(an) P dxds + [ 91T o) ] s
t

where ¢ = ¢(c, p,q, ko). Twice applications of Young’s inequality with (7 ﬁ) and the bound obtained in

(4.8) give us
// |V[|Gi, (wn) )P |quds<c// V|G, (wy) )PP dxds 4 ¢ < co[My +1]

and

I 19 o aras < 2%z [ 19T P drds e

where both ¢y and ¢y depend on |Q)|, T and k.
Finally, since

//Q 1 Tag ()7 dx ds < ollfll om0
t

with ¢y = ¢y(T, |Q)|, ko), we collect all the previous estimates in the following inequality:

| Ortente ax+a gt [ 19T ) Py s

<e[Mi+ 1+ floranay) + [ ol dx.

In the end, we have found that:

HVHTko(wn”ﬂ]HLl’(QT) =

where M, = M;(do, ko, T, |QY, f, up) besides the parameters given by the problem.

Then, the inequality (4.1) follows with M depending on «, p, 4, v, N, |Q}|, T and ko. In particular, since
ko = ko(dp), M remains bounded when uy and f vary in sets which are bounded and equi-integrable, respec-
tively, in L7(Q)) and L"(0, T; L™ (Q2)).

M,

Part 2.
We observe that the boundedness of {|u,|f}, in LP(0, T; W&’p (Q))) does not provide that {uy}, is uniformly

bounded in L?(0, T; W& 7(Q)) as well. However, choosing w,, as test function and thanks to Young’s inequality

w1th(
;/Q|wn(t)|2dx+//g |wn|2dxdt+5c/Q Vo, |P do dt
t t

1
gny// |Vwm|wn|dxdt+// |f||wn|dxdt+f/ g dx
i Qo Q 2 Jo :
gf// |an\”dxdt+c// |wn|ﬁdxdt+// |f|\wn|dxdt+f/ luo|? dx
2 )l Q Q 2 Ja

= q),we get
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1/ |wn(t)|2dx+// |wn|2dxdt+6// |Vw,|P dx dt
/ |wn|lﬂf4dxdt+// \f[on] dx dt + /|uo|2dx.
Qt

Then, since {wy }n is bounded in LW(QT) (indeed, ﬁ(ppiq) < p N bemg o > 2)and in L (0, T; L™ (Q))

from which

(since % ﬁ < ”é (0 — 1) and similar for 7’), the assertion follows. g

COROLLARY 43. Assume (A1), (A2), H) withp— 5 < g < pif g2y < p < Nand § < q < pif
1<p< N +2, (F1) and (ID1). Moreover, let {uy}, be a sequence of solutions of (P,). Then, up to subsequences Uy
converges strongly to some function u in LP (Qr).

PROOF. Standard compactness results (see [S, Corollary 4]) guarantee that, up to subsequences, 1, con-
verges strongly to u in L (Qr). We here recall the hypotheses of [S, Corollary 4]:

Let X, B and Y be Banach spaces such that
X—+B<—=Y

where the embedding X < B is compact. Then, if {u, }, C L¥(0,T;X),1 < p < oo, and
{(un)t}n € LY(0,T;Y), we have that {u, }, is relatively compact in L7 (0, T; B).

We thus apply the result above for p > 1, X = Wé’p(ﬂ), B = LP(Q) and Y = W% (Q) and s greater than
N. 0

4.2, The a.e. convergence of the gradient. We prove here that the a.e. convergence Vu, — Vu holds.
This last step is essential in order to prove the desired existence result: indeed, even if we would deal with
linear operator in the Lh.s., the nature of the r.h.s. requires this step.

PROPOSITION 4.4. Assume 1 < p < N, (Al), (A2), (A3), (H) with p — N+2 <g<p sz+2 < p < Nand

P<g<pifi<p< N +2, (F1) and (ID1). Then there exists a subsequence (still denoted by u,) and a function u such
that

Vu, = Vu ae Q.
Moreover Hy(t,x, Vuy,) converges strongly to H(t, x, Vu) in L1(Qr).

PROOF. Theorem 4.2 ensures that {|Vu,|}, is bounded in LP(Q7). In particular, this means that the r.h.s.
is bounded in L1 (Qr). Then, we can reason as in | , Theorem 3.3] and deduce the a.e. convergence of
the gradient.

Now, we want to apply the Vitali Theorem in order to get the strong convergence of Hy(t,x, Vuy). The

a.e. convergence of H,(t,x, Vu,) to H(t,x, Vu) holds by the a.e. convergence of the gradient seen above. It
remains only to show that

lim sup// |Hy (t,x, Vg )| dxdt — 0,
|[E|=0 n E

E C Qr. The assumption (H) ensures that

//|Hn(t,x,Vun)|dxdt§//|Vun|‘7dxdt+//\f|dxdt.
E E E

and thus, having {|Vu,|"}, uniformly bounded in L'(Qr), g < p and (F1), the assertion follows. O

4.3. The existence result. We are now able to prove the following existence result.

THEOREM 4.5. Assume 1 < p < N, (A1), (A2), (A3), (H) withp — 5 < q < pif 2% < p < Nand
E<g<pifi<p< I\%fw (F1) and (ID1). Then, there exists at least one finite energy solutionu € LV (0, T; Wé’p(()))
of (P) in the sense of Definition 4.1 which satisfies

ueC(0,T;L(Q))) 4.9)
and
c—2+p

ulP € LP(0, T; WyP(Q))  with = ;

(4.10)
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PROOF. Let {u,}, C LF(0,T; Wé’p(Q)) be the sequence of solutions of (P;).
Theorem 4.2 implies that {uy,}, and {|u,|P}, are uniformly bounded in L*(0, T; L7 (Q2)) N L?(0, T; Wé’p(()))

and in L7(0, T; Wol’p (Q))) respectively and the inequality (4.1) holds. Moreover, Corollary 4.3 ensures that
u, — uin LP(Qr) (up to subsequences) and, in particular, u, — u a.e. (again, up to subsequences). Then,
since Vu,, — Vu a.e.,, we let n — o0 in (4.1) and conclude that

T
sup [u(0)5ey + [ 19101+ [Pl 0 < M
te(0,T) 0

and (4.10) is proved.
The continuity regularity follows by the Vitali Theorem. Indeed, let us consider the limit on # — oo in the
inequality in (4.7), so that we have

yp
T rlyp—(c—1)]
[ 16w < | Gk<uo>”dx+c< / |||f<s>|;c{|f|>k}llzm<o>d5>

for every k > ko. Thus, we deduce that [ |Gy (w(t))|” dx converges to zero if k — co. This fact provides that

/|w \de</ IGe(w(t)|” dx + K7 ||

converges to 0 if [E| — 0 and k — co. Now, let {t;}; be a sequence such that t; — t, t € [0,T], as j — oo. The
continuity regularity C([0, T]; L!(Q2)) proved in [P] allows us to say that w(t;) — w(t) in L' (Q) and conclude

the proof of (4.9).
The a.e. convergence of the gradient and (A2) imply that
a(t, %, ty, Vity) = a(t,x,u,Vu) weakly in (L (Qr))N
and, from Proposition 4.4, we have
Hy(t,x,Vu,) — H(t,x,Vu) strongly in Ll(QT).

Moreover, we observe that, by definition of {u, },, the convergence 1, — 1 in L7(Q2) holds.
Thus, we take the limit on 7 in the weak formulation of (P,), so we get

u e LP(0, T; WP (Q))
and
- / ug(x) (0, x) dx + // —u@i+a(t,x,u,Vu) - Vodx dt = / H(t,x,Vu)gdxdt
Q Qr Qr
for every test function ¢ such that
@ € LP(0, T; W, (Q)) NL=(Qr), ¢: € L (Qr) and ¢(T,x) =0,
so that we have recovered Definition 4.1. O
5. Solutions of infinite energy

Let us suppose that 2 Ni3 +2 < p < N and the gradient growth rate satisfies max{5, p NLH} <g<p- NLH
In this range of g, the optimal conditions on the data (ID1) and (F1) do not allow us to have finite energy solu-
tions as in Section 4: in particular, (ID1) implies that 1 < ¢ < 2, then ug € L?(()) does not necessarily belong
to L2(Q). This is why we are going to consider a different notion of solution.

We define the set of functions 761’p(QT) as the set of all measurable functions u# : Qr — R almost every-
where finite and such that the truncated functions Ty () belong to L? (0, T; Wg’p (Q)) for all k > 0. Moreover,
in the spirit of [ ], we define the generalized gradient of a function u in %l’p(QT) as follows:

VTk(u) = Vuxju<k-
DEFINITION 5.1. We say that a function u € T, (QT) is a solution of (P) if satisfies:
H(t,x, Vu) € LY(Qr),
/ S(uo) (0, x dx+//Q u)or +a(t,x,u,Vu) - V(S (u)p) dxds
T

H(t,x,Vu)S' (u)pdxds
Qr

(5.1)
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00 . 1,
for every S € W?*(RR) sn{tch that S'(-) has compact support and for every test function ¢ € LP(0,T; W,"(Q)) N
L*(Qr) such that ¢y € LP (Qr) and ¢(T,x) = 0.

5.1. The a priori estimate.

THEOREM 5.2. Let I\%fz < p < N and assume (A1), (A2), (H) with max{%,p — NLH} <g<p- Nl-l-Z’

(F1), (ID1) and let {uy,}, be a sequence of solutions of (P,). Then, {uy}n and {(1+ |uy|)f " up}n, B = H;’*z, are

uniformly bounded, respectively, in L*(0, T; L (Q)) and in L? (0, T; W&’p (Q))). Moreover, the following estimate holds:

SEPT] H”n(t)HZV(Q) +IV((1+ |”n|)571un)”€p(QT) =M (52)
tefo,

where the constant M depends on «, p, q, v, N, |Q|, T, u, f and remains bounded when ug and f vary in sets which are
bounded and equi-integrable, respectively, in LY (Q)) and L"(0, T; L™ (Q2)).

PROOF. We recall the change of variable w;, := e 'u, used in Theorem 4.5 and observe again that (H) and
(A1)-(A2) still hold with different constants (all depending on T < o0), say , & and A.

We take fck(w”) (e + |z|)°73|z| dz, & > 0 as test function in (P,) and integrate over Q¢ for 0 < t < T. Thus,
thanks to the assumptions (A1) and (H), we have:

/ Oc (G (wn(t )dx+lx/ |V G (wn)|Ple + |Gi(wn) 17| Gr(wn(s) )| dux ds

A
B

Gy (wn)
S/ ®S(Gk(”0))dx+’7// |vck(wn)q(/ (e + |z|)ff—3|z|dz> dx ds
0 Qr 0
Gy (wn)
+// |f(/ (8+|Z)‘7_3|Z|dz> dxds
{IfI>k}NA} 0

C

where we have set O¢(v) = [i ([ (e + |s )‘7‘3|s\ds) dz, Ax = Ay = {(s,x) € Q¢ : |wy(s,x)| > k}. We also

define the function ®(v) = [; (¢ + |z|) |z| P dz s0 we can rewrite the A term as
A= a/ VD, (G (wn))|P dx ds.
Qt

Now we are going to deal with the rh.s.. Let us start with the B term. The definition of ®¢(-) allows us to

estimate as follows
Gy (wn) - -
B< 7// chg(ck(wn))w(/ (e+ |25 )7 dz) dx ds
Qr 0

< ’7’// \VCDE(Gk(wn))|'7|cI>£(Gk(wn))|P—q|Gk(wn)|q—p+1 dxds
Qr

where the last step is due to Holder’s inequality with indices (ﬁ, m) (recall thatg > p—1). An
application of the Holder inequality with indices (%, pp—;, %) , Sobolev’s embedding and the definition of ¢
(we just recall here that ¢ = %) give us

t r=q
B <t [ IGkwn(9)]y 9®e(Grlwa()I]y g o5

where c; = ¢1(7,N,q,T).
(c=1)
§+p—2

As far as the C term is concerned, we first observe that since ¢ < 2 and the equality o — 1 = (‘TTTZ + 1)
holds, then we have

ple=1)

[ Sty < of [Cer )T it ay) 63
0 0




EXISTENCE RESULTS FOR PARABOLIC PROBLEM WITH A REPULSIVE GRADIENT TERM 17

for some ¢ > 0. Then, this estimate and twice applications of Holder’s inequality with (m,m’) and (r,7") imply
that we can deal with C as below:

(0-1)

Gy (wn) 1 e
Cgcz// |f|(/ (s+|z|) v |z|ﬂdz> dx ds
{IfI>k}NA 0

o—

< olllflxg skl mem @y [ Pe(Ge(wn )| Loy os
L P (oL P (Q)

Then, recalling the Gagliardo-Nirenberg inequality in Theorem A.1, the definition of ®(-) and the assumption
(F1), we proceed as in Theorem 4.2 getting

-1

C < aalll flxq 154 i 0.10m (0 [ Pe(Gie@n)) | i ey

B
< calllA o 1 men + call Gr@n) 1o / |V (Giaon ()15 ) 5

We collect the estimates above saying that it holds
| ©c(Getwn () dx + tx/ |V (Graon () 1

AHWMQW@W&m*

oP1
< [aallGulone5 ey + e Ceon) 7y

vB
teall s | Fon  + [ ©@e(Gul)) .

Next, we continue reasoning as in Theorem 4.2, i.e., we fix a value ¢ such that satisfies the equality

2 max {045 B 56 N } = &. Furthermore, we let k large enough so that

vk >k (5.4)

N | o

Gk (o) 50 ) <

ﬁ -
(o = Deslll flxqpsn o mmq) < 5 Vkxk (5.5)
and, for k > k, define T* as below:
T" :==sup{t >0: ||Gk(wn(s))|\‘£g(n) <, Vs <1}

We notice again that T* > 0 due to (5.4) and the continuity of wy(t) in L7(Q)). Then, for t < T* and k > k, we
have

/@g Gr(wn(£))) dx + /\|vq>€ Ge(wa ()1,

8 (5.6)
< [ eda uo>>dx+c3\||f|x{m>k}||zf(0‘;;m(m)
We claim that T* = T. Indeed, taking t = T* < T leads to
5
B—(c-1) 7.
/Q®S(Gk(wn 7)) dx < / Oc(Gr(uo)) dx + cs | fIx i1k 17 o Tormcryy Tk =K
which, by the convergence O, (Gy(wn(s))) — M, implies that
es0 ool
||Gk(wn(T*))Hga(Q) < ||Gk(”0)||fa(n) +o(o— 1)03”|f|X{\f\>k}||rLr(o,T,-Lm(Q))- (5.7)

Thus, the conditions (5.4) and (5.5) and the inequality in (5.7) would give us

[ 16u(eon(1)) 7 dx < 5
O

which is in contrast with the definition of T* and the continuity regularity.
Recalling that w, = Gy(wn) + Tx(wy), we have just proved that {wy}, is bounded (uniformly in #) in
L*(0, T; L7(Q)).
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As far as the proof of (5.2) is concerned, we note that (5.6) guarantees that |V [®¢(Gy(wy,))]| is uniformly
bounded, in n and in ¢, in LP(Qr). Then, being

T T
AL CHCHONTNEEY AL ACACRON AT
= J[ 1961+ 1Getaon)) G s

2 || 19Gen @l 1+ Gean(n))) 2 dds
T

we get an estimate on || (1 + |Gy (wy(s))])P Gy (w(s)) Lr(qy) fork > k+1.

p
// V(1 + [wn] )P~ ) [P dx dt < // |an| 5y dxdt
Qr QT 1+|wn’

Finally, since

< c// VG@n P gy g 1 c |V T (wn) | dx dt
r{fwa >k} (14 |G (wn)[)P0—P) Qr <k}
the inequality (5.2) follows taking Tj(w,) as test function and reasoning as in the second part of Theorem
4.2. O

5.2. Some convergence results.

PROPOSITION 53. Let 725 < p < N and assume (A1), (A2), (A3), (H) with max{},p — f5} < q <
p— m' (F1), (ID1) and let {uy }n be a sequence of solutions of (P,). Then, for some function u, we have that

U, —u ae in Qr,

Vu, = Vu ae. in Qr,
Hy(t,x,Vuy,) — Hy(t,x,Vu) strongly in Ll(QT)
and
Ti(tn) — T(u) stronglyin LP(0,T; W&'p(Q)) vk > 0.

PROOE. The boundedness of {|Vu,|"},.
First of all, we prove that {|Vu,|7}, is uniformly bounded in L'(Qr) for some g < 5 < p. Indeed, this fact
will allow us to reason as in [ , Theorem 3.3] (being the r.h.s. uniformly bounded in LY(Qr)) and get
the a.e. convergence of the gradient.

Since (1 + |un|)P~'uy < (1 + |uy|)P for every n € IN, Theorem 5.2 implies that {(1 + \un|)ﬁ_1un}n is
uniformly bounded in L*(0, T; L? (QQ))NLP(O,T; Wé’p( Q)). Note that 5 < p* if and only if p > - which is
q > §: we thus apply Gagliardo-Nirenberg regularity results and deduce that {(1 + |u,|)#~1u, }, is bounded

Np+o
in L' "NF (Qr). Moreover, being {(1 + |u,|)#~u, }, bounded in LP (0, T; Wé’p(Q)) too, we have that

c> // V(1 4 [ )P~ ]]|P e

Vi
//Q 1+||uu|| (1+.B|un|)pdxdt 59

ﬁp// |Vun| dxdt.
or (1+ [unl)?

We now look for a bound for a suitable power of the gradlent, that is, we employ (5.8) so that

// \Vun|’7dxds—// _ V" S0+ Juay10P v
Qr Qr (1+ [un|)" (1 p)
|t/

n
p G (1-p) T
(// |V””‘(1 5 dx dt>p<// (14 | )77 70 dxdt) ’
Qr (1+ [unl)? Qr

(1-p) _ Np+co
-7 =) N

N(g—(p—1)) +2q — p and thus it holds g < plﬁsz <psincep<lando > 1.

NB+o
P N+o

Hence, we have to choose # such that py . This condition leads to # =
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The a.e. convergence uy, — u.

So far, we have that {|Vu,|"}, is bounded in L' (Qr). In particular, if p > 2 — ', then {|Vu,|}, is bounded

in L7 (Qr). This means that we can invoke [S, Corollary 4] with X = W&’”(Q), B=L7(Qr)and Y = W 15'(Q)

withs > N obtaining that {uy, }, is compact in L7(Qr). We thus deduce that, up to subsequences, u, — u a.e..
If, otherwise, 2 Nio +2 <p<2- Nlﬂ, we reason as in [, Theorem 2.1]. In particular, we point out that [S,

Corollary 4] is applied (as in Corollary 4.3) to a regularization of the truncation function Ty (u,) instead of to

Uy itself.

The a.e. convergence Vi, — Vu.
Since the rh.s. is bounded in L'(Qr) and u, — u a.e., the a.e. convergence of the gradients follows from

[ 1.

The strong convergence Hy (t,x, Vuy) — Hy(t,x, Vu) in L'(Qr).
We conclude saying that, since 77 > g, we get the equi-integrability of the r.h.s. H,(t,x, Vu,) in L'(Qr) and so
an application of the Vitali Theorem gives us the desired convergence as well.

The strong convergence Ty (u,) — Ti(u) in LP (0, T; W(}'p(Q)).
The convergence in L' (Qr) of the r.h.s. allows us to reason as in [BM, P], getting the strong convergence of the
truncation functions. O

5.3. The existence result.

THEOREM 5.4. Let N+2 < p < N and assume (A1), (A2), (A3), (H) with max{z, NLH} <g<p-— NLJFZ,
(F1) and (ID1). Then, there exists at least one solution of the problem (P) in the sense of Definition 5.1 satisfying

g-2+p

(1+ |u])fu € LP(0, T, Wy P (Q)  with B = ;

(5.9)

and
ueC(0,T;L(QY)). (5.10)

PROOF. Let {u,}, C L(0,T; Wé’p(ﬂ)) be a sequence of weak solutions of (P,,).
The uniform bound (5.2) and the a.e. convergences 1, — u and Vu,, — Vu imply that u satisfies the following
inequality:

sup [[u(t)]%(q) + V(1 -+ [u))P~"u
te[0,T)

This means that u € L*(0, T; L7(Q)) and (1+ |u|)f~1u € LP(0, T; Wy * (Q0)).

The continuity regularity (5.10) is a consequence of the Vitali Theorem and can be proved as in Theorem
4.5 (taking into account the inequality (5.7)).

Now, we focus on (5.1). We multiply the equation in (P,) for S’ (1, )¢ and integrate over Qr, getting

—/ S(un(0))g(0, x dx+// S(up (ptdxds—i-/ Ja(t, x, un, Vi) - Vedxds
Q
+

/ S" (un)a(t, x,un, Vi) - Vunq)dxds—/ H(t,x,Vuy)S (un)pdxds
Qr

||Lp (Qr) =

(5.11)

where ¢ € LP(0,T; Wo’p(Q)) NL*(Qr), ¢+ € LP'(Qr) and ¢(T, x) = 0. The proof will be concluded once we
show that the limit on n — oo can be taken in (5.11). Note that, being supp(S'(u,)) C [—M, M], the equation
(5.11) takes into account only T (uy).

The previous remark and Proposition 5.3 imply that

S' (un)a(t, x, un, Viin) = S' (un)a(t, x, Tia (un), V Iy (1))
— ' (w)a(t,x, T (u), VTa(n)) in (LP (Qr))N. (5.12)
Moreover, since
a(t, x,un, Viy) - Vuy, = a(t,x, Tpp(un), VT (uy)) - VT (tn).
the strong convergence of Ty (1) — Tp(u) in LP(0, T; W&’p (Q))) implies that

a(t, x, Tng(tn), VTa (un)) - V() — a(t, x, Tnsg(u), VT () - VT (1) in L(Qr).
Having S”(u,) — S”(u) pointwisely and being S”(-) bounded by assumptions give us the following conver-
gence:

S" (un)a(t, x, Tag(un), VTaa(un)) - VTaa(un) — 8" (w)a(t, x, Tog(u), VTaa(#)) - VTy(u)  in LY(Qr). (5.13)
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As far as the r.h.s. is concerned, Proposition 5.3 guarantees that
S (un)Hu(t, x, Vy) = S (un)Hu(t, x, VTai(un)) — S'(u)H(t,x, VTp(u))  in LY(Qr). (5.14)

Finally, since
S(un) — S(u) in LP(0, T, W' (Q)),

(S(un))e = (S(w))e  in LP(0, T;W~'(Q)) + L1 (Qr)

and thus S(u,) — S(u) strongly in C([0, T]; L'(Q)) thanks to [P, Theorem 1], we can take the limit in (5.11)
finding Definition 5.1. O

REMARK 5.5. We briefly present the case when +2 NaT +1 < p < N and the growth rate of the gradient is q = p — NIYH
and the initial datum is taken in the Lebesgue space L' (Q) for w € (0,1) and we are looking for renormalized
solutions in the sense of Definition 5.1. Note that this value of q implies that o = 1, so our running assumptions are not
the sharp ones.

However, having a stronger reqularity on the initial datum allows us to repeat the proofs presented in Section 5. In
particular, the a priori estimate reads as below:

THEOREM 5.6. Assume (A1), (A2), (H) withg = p — N+1' ug € L'9(Q), w > 0, (F2) and let {u,}, be a
sequence of solutions of (Py). Then, {uy}n and {(1+ |uy|)' Yup}n, v = ’7_1%, are uniformly bounded, respectively,
in L*(0, T; L'« (Q)) and in L¥ (0, T; Wl’p (Q))). Moreover, the following estimate holds:

sup [lun ()17 ) + V(1 + Jua)" M) 1 o, < (5.15)
te[0,T]
where the constant M depends on a, p, g, v, N, |Q|, T, w, ug, f and remains bounded when uy and f vary in sets which
are, respectively, bounded in L'+ (Q) and equi-integrable in L' (Qr).
We observe that the case g = p — NLH could be dealt with taking the initial datum g in the Orlicz space

up € L*((log L)Y).

6. Case of L! data

We finally take into account the case with 1\%]1 < p < Nand max{¥%, %} <g<p- NZL.

These ranges of g imply that the value ¢ (defined in (ID1)) is smaller than one. In this range even measure data
could be considered, however, we focus on L!(Q)) data for the sake of simplicity. We go further introducing
our current notion of renormalized solution.

DEFINITION 6.1. We say that a function u € %l’p(QT) is a renormalized solution of (P) if satisfies

H(t,x,Vu) € LY(Qr),

/ S(up) (0, x dx+// w)r +a(t,x,u,Vu) - V(S (u)p) dxds
Qr (RS.1)
H(t,x,Vu)S'(u)pdxds
lim — // a(t,x,u,Vu)-Vu (RS.2)
n=eo 1S {n<|u|<2n}

for every S € W2 (R) such that S' has compact support and for every test function ¢ € LP(0,T; Wé’p(ﬂ)) N
L (Qr) such that ¢; € LV (Qr) and ¢(T, x) = 0.

REMARK 6.2. Note that the main difference between Definitions 5.1 and 6.1 relies in the condition (RS.2). Indeed,
the setting considered in Section 5 ensures that a solution in the sense of Section 5.1 enjoys
c+p—2

p

which implies (RS.2). Roughly speaking, (RS.2) regards the behaviour for “large” values of u (i.e., the case |u| = oo
which is excluded by the truncated function) and it is a standard request in the renormalized framework.

For further comments on the notion of renormalized solution we mention [LM, , ] for the stationary
setting and [BM, BP] for what concerns the evolution framework.

(1+ |u))f~"u e LP(0, T, WP (), B = <1,
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We will need different spaces from the Lebesgue and the Sobolev’s ones we have used so far. In particular,
we will use the Marcinkievicz space of v order M7 (Qr). So, let us recall the definition and a few properties of
this space.

Let1 < ¢ < oo. Then M7 (Qr) is defined as the set of measurable functions f : Qr — R such that

Ilr0p) = sup {KTmeast (1) € Qr + |f(tx)| > K}} 7 < o
>

Moreover, the following embeddings hold

LY(Qr) < M"(Qr) < L"“(Qr)
for every w such that y —w > 1.

6.1. The a priori estimate and convergence results.

THEOREM 6.3. Let N+1 < p < N and assume (Al), (A2), (H) with % <g<p-— N+1’ (F2), (ID2) and

let {1y }n be a sequence of solutions of (P,). Then {uy }y is uniformly bounded in L= (0, T; L1 (Q)) and {|Vu, |7}y is
uniformly bounded in L' (Qr).

PROOF. We first prove that we are in the framework of Lemma B.1.

With this purpose, we take (1 ) sign(uy,), 6 > 1 arbitrary large, as test function. Thus, dropping

-1
(1+G (wn)])°
the gradient term in the Lh.s., we have

1 1
(Lﬁwwm”‘wﬁé@‘uﬂ@mmmM)”

1 1
i, _ + AV q +
< ‘/Q |Gk(MO)|dx 5—1 ‘/Q (1 (1 |Gk(u0)|)5]) dx 7%T| Gk(wi’l)| dx dt //QT |f|X{|f|>k} dx dt.

Letting 6 — oo, we obtain

/Q|ck(wn<t)>ydxg/Q|Gk(u0>|dx+7//QT|vck<wn)|qudt+//QT A1 oy

This means that G (w,) satisfies an inequality of the type ||Gx(wn) || (o, 1,01 (0)) < M where

Mz'y// |VGk(wn)]qudt+// |f|x{|f|>k}dxdt+/ |Gy ()] dx.
Qr Qr Q

If, instead, we take T;(Gg(wy)) as test function then we can estimate as below:

w//QT VTG (wn))|P dx dt
gj[y//QTvck(wn)wdde//QT s dxdt+/0|ck(u0)|dx}

and, in particular, we deduce that « // |VTi(Gi(wn))|P dxds < jM.
Qr

(6.1)

Thus we can apply Lemma B.1 with v = Gy (w;,) obtaining

p(N+1)-N

11V Gy () | N7 |

N+2
MN+1(Qr)

<c

vGiton 6 )+uf|;q|f.>k}|L1<QT>+||Gk<uo>|m>]-
Qr

L pN+1) N

P(Nl\jrj;)z N < z - i and so we have that the embedding M A (Qr) C

N+2
LT e N (Qr) holds. We thus go further estimating from below as follows:
p(N+1)—N
IV Ge(wn) | m= vz
Lt N(Qr)

< o[ 11V Ge(awn)| | N+N1+z ( )+||fIX{|f|>k}HL1<QT>+||Gk<”0)”v<o>
Qr

Our current assumptions ensure that q

L p(N+1)-N
p(N+1)—N .
Now, set Y, = ||| VG (wy)|  N+2 ||Lqp(NIY:{)27N( | and h = || fx {1715k 11 (p) + |G (10) || 11 () SO we rewrite

q(N+2)
Yn,k - Clynl’;{N*l)*N < Czl’lk.
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We thus can reason as in [ ], otherwise, we define the function
q(N+2)
F(Y) =Y — ¢ YPWN+D-N
p(N+1)—N

p(N+1)—N

WD) (g=p+) -1 - e
c1q(N12) ) . In particular, F(Z*) = F* = F*(p,N, q,a, 7).

which has a unique maximizer Z* = (
Coming back to the inequality
F(Yy ) < cali
we observe that it is not trivial only if coh < F*. Hence, taking in mind the definition of /iy, we define
kK = il’lf{k >0: ool < F*}.

Such a value of k* ensures that, being /i non increasing in k, we have that cohy < F* for every k > k*. We
now consider the equation F(Y},x) = ¢zl and observe that it admits two roots, say Z; and Z,, which satisfy
0 < Zy < Z* < Z. Thus the inequality F(Y, ) < cphy implies that either Y, < Zj or Y, > Z,. Since the
continuity of the function k — Y}, and the convergence to zero of Y, x for k — oo imply that Y), , < Z; for all
k > k* we can say that

//Q IVG(wy)|Tdxdt <c  Vk> k. (6.2)
T

// |Vun|qudt§c[// |VGk*(wn)|‘7dxdt+// |VTk*(wn)‘7dxdt]
Qr Qr Qr

we need an estimate on the last integral in order to prove that {|Vuy, |1}, is uniformly bounded in L'(Qr). We
take Ty« (uy) as test function, obtaining

oc// |V T (1) |P dx dt < k* {7// |Vun|qudt—|—// |f\dxdt+/ uodx].
Qr Qr Qr 0

q
// |VTk*(wn)‘7dxdt§C[k*(// |Vun\”’dxdt+// \f|dxdt+/ |uo|dx>r
Qr Qr %T Q
<c (k*// |VTk*(wn)|"dxdt>p +c
Qr

thanks to (6.2). Young’s inequality allows us to conclude saying that

// |V T (wy )| dxdt < c
Qr

where ¢ depends on k*, above the parameters of the problem. O

Finally, being

from which

PROPOSITION 6.4. Let 21 < p < N and assume (A1), (A2), (A3), (H) with PN < g < p— N (F2),

(ID2) and let {uy }, be a sequence of solutions of (Py,). Then, for some function u,

Uy, — u ae. in Qr, (6.3)
Vu, = Vu ae inQr, (6.4)
Hy(t,x, Vuy) = H(t,x,Vu) in L'(Qr), (6.5)
Ti(un) = Te(u) in LP(0, T; WP (Q)) Vk > 0. (6.6)
PROOF. So far, we know that the rh.s. {H,(t,x, Vu,)}, is bounded in L'(Qr). Classical estimates (see
[BG, 1) allow us to get the a.e. convergence (6.3) (see also Proposition 5.3) and the boundedness of
(N+1)—
{|Vitn|} in MENT(Qr).

The a.e. convergence in (6.3) and the boundedness of the rh.s. in L' (Qr) give us the a.e. convergence of
the gradients (6.4) thanks to [ ]
. p(N+1)—N . p(N+1)-N . . .. -
Moreover, being g < 57—, theboundedness of {|Vuy |}, in M~ ¥+ (Qr) implies the equi-integrability
of the rh.s. and thus the strong convergence in L!(Qr) of the r.h.s. through an application of the Vitali Theo-
rem.
Finally, we deduce the strong convergence of the truncation (6.6) recalling [BM, P]. O
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6.2. The existence result.

THEOREM 6.5. Let I\%—fl < p < N and assume (A1), (A2), (A3), (H) with W <qg<p-— Nlﬂ/ (F2) and

(ID2). Then, there exists at least one renormalized solution of the problem (P) in the sense of Definition 6.1 satisfying
u € C([0, T); LY ().

PROOF. The renormalized formulation (RS.1) can be proved reasoning as in Theorem 5.4; the continuity
regularity C([0, T]; L' (Q))) can be deduced recalling the trace result [P’] as well.
Finally, the energy growth conditions (RS.2) is a consequence of the proof of [B, Theorem 2] (see also [BM,
Lemma 3.2 and Remark 2.4]). O

7. On the sublinear problem

We are going to briefly discuss what we called the sublinear case. As we have already mentioned, this
case was previously analysed in [Po, ]. More precisely, the authors take into account a parabolic
problem of Cauchy-Dirichlet type with lower order terms which grow as a power of the gradient |Vu|7 for

< N(PN—ij)z‘i‘P We have already pointed out that such a threshold is not sharp for 1 < p < 2 since the

borderline for the superlinear growth becomes g = £. We refer to Section 2 for further details on the argument
presented to justify this assertion.
So, let us our parabolic Cauchy-Dirichlet problem:
uy —diva(t,x,u,Vu) = H(t,x, Vu) in Qr,
u=0 on (0,T) x 9Q), (Psub)
1(0,x) = ugp(x) in Q,
where p is assumed to be 1 < p < 2. The hypotheses (Py,) are listed below:

o the Leray-Lions structure conditions (A1), (A2), (A3) hold;
e the function H(t,x,&) : (0, T) x Q x RN — R grows at most as a power of the gradient plus a forcing
term, namely

Fyst [H(tx Q)| < vl¢l7+ f(t,x) with 0<g<F, (Hsup)

a.e. (t,x) € Qr, forall ¢ € RN and with f = f(t, x) is some Lebesgue space.
As far as the data are concerned, we assume that the initial datum verifies

up € L"(Q) with m>1 if 0<gq< g (ID1,,)
and
wo € L™(Q) with m>1 if 0<g< g (ID2,)
and the forcing term satisfies
feLllo,T;L"(Q)). (Fsub)
P

We note here that, if m > 1, we could only deal with the linear case g = 5 since, by Young’s inequality,

Vull < |Vu|? + ¢ when g < £. However, we will separate the growths g < £ and g = £ in order to stress the
qg<3 P g qg<3 q=73
features of the sublinear and linear settings.

7.1. The a priori estimate.

THEOREM 7.1. Assume 1 < p < 2, (A1), (A2), (Hgyp), either (ID1g,;) or (ID24,;), (Fsup) and let {uy}n be a
sequence of solutions of (P,). Then, {uy }n is uniformly bounded in L*(0, T; L™ (Q2)). Moreover, we have that:

o ifm > 1, then {(1+ |uy|)* uy}y is uniformly bounded in LP (0, T; Wg’p(())) and the following estimate
holds:

m 1— m+p—2
sup (1) 5y + V(L + ) [y <M, = ZHPZ2

(7.1)
t€[0,T] p

In particular, if m > 2, then {uy, }y, is uniformly bounded in LP (0, T; Wé’p(ﬂ)).
The constant M above depends on a, p, q, v, N, |Q, T, || fll 11 (0,7,0m (cay) a1 |10 || (a)-
o Ifm=1andq <5, then {uy}, satisfies the estimates of Lemmas B.1 and B.3.
REMARK 7.2. Note that the constant M depends on the initial datum ug and on the forcing term f through their

norms an not through an equi-integrability relation. We recall that this fact is due to the sublinear behaviour of the
r.hs..
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PROOF. The casem > 2and g < §
Having m > 2 allows us to multiply the equation in (P,;) by ¢(u,) = |uy

gives us
—/ o (¢ |mdx+ // |V [|un|¥]|P dx ds

Sy// |Vun|"|un\m*1dxds+// |f||un\m*1dxds+—/ [ug|™ dx. (7.2)
Q: Q: m.Jjo

A B
Dealing with the A term turns out to be simpler than before, since the sublinear growth guarantees that we

|21, so that an integration over Q;

can proceed estimating by Young’s inequality with indices (g, %) as below

U
Qr

< "‘(’"1)// |V[|un|“]|pdxds+c1// |7 dx ds.
2up Qr Qr

We point out that having g < £ implies that the exponent m — 1 + ﬁ is strictly smaller than m and this fact
allows us to apply again Young's inequality to the last term, so that

// |V [|un|¥] \pdxds—l—— sup |un()|mdx+c2
te(O T)
where ¢; = (T, |Q|, m).
The B term can be estimated by Holder’s and Young’s inequalities with (m, m’) as follows:

1
B< / 1Ay iy 5 < oy + 3l oy 73)

We summarize saying that, if m > 2 and g < £, then it holds that

L wp |u()|mdx+ ” // V ([t |F]|P dx ds

4m e o1)
< &3l fI o pom ) + / lu|™ dx + ¢,
The case m > 2 and q = 5.
We come back to (7.2) and assume that t < t; < T, where f; has to be fixed. Now, we have m — 1 + - p g =m
and we estimate A as follows:
A< (/ |V |un \”]|pdxds+cl/ |ty | dx ds
/ |V [|un|¥]|P dx ds + éat1 sup [ty (t)|™ dx + C3.
te(0,t) / Q2
Then, letting
3
Cot — 7.4
ot < 47’}’[’ ( )

and recalling (7.3), we obtain

3
—52f1) sup /\u ) s 4 A1) // V[un|"]|P dx ds
<4m tE Ofl ! 2 P
§C3||f||L1(O,T;Lm(Q)) a/ lug|™ dX+C3.

We conclude partitioning the time interval [0, T] into a finite number of subintervals [t;,t;,1], 0 < j <n—1,
where tg = 0 and t, = T so that (7.4) is fulfilled in each subinterval replacing t; with t; 1 — ;.

We now observe that, as in Part 2 of Theorem 4.2, the uniform boundedness of {u, }, in L (0, T; Wé’p (Q)))
can be deduced changing the function |u,|"2u, into ¢(u,) = u, and proceeding estimating in an analogous
way.

We have thus proved (7.1).
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Thecase1 <m < 2and g < §
We deal with this case taking ¢(u,) = [(1+4 |u,])" ! — 1] sign(uy) as test function. Thus, we get

|Vu,|?
\P _
/ (uy(t))dx +a(m—1) //t A )2 mdxds

S'y// [V |71+ |uyl) m_ldxder// |FI(1+ |unl) m_ldxder/ Y (up) dx
Qt Q: Q

where ¥ (v) = [; ((1+ |z[)™~! — 1) dz. Taking into account the inequalities
b |o|" — e < ¥ (v) < aw|o|™ + am,

we can estimate the previous one as below

m _ | V|
bm/|un )™ dx + a(m 1//t(1+|un|2mdxds

S'y// [V, |9( 1+\un|)m_1dxds+// |F1(1 4 |un|)™ dxds
Qo Q (7.5)

B
—i—am/ lug|™ dx + (cm + an)| QY.
0

We first take into account the A term. Then, reasoning as in the case m > 2 and q < 5, we obtain

(m—l)// |Vuy,|P b
dxds + = sup ||ty (O™ Ay + C1.
2 o (L fun])2m = te[O,ltDﬂH "Ollino) &

As far as B is concerned, we estimate by Holder’s inequality with (m, m”). Moreover, recalling (Fy,,), we have

B < Hf”Ll(O,T;U" Hl + |uTl|||Loo (0,£L™(Q))

< |1 Junl ||L°°(0,t;Lm(0)) * cell AT o7 (7.6)

b
< Zm sup ||un(t)||z1m(n) + C2||f||Tl(0,T;Lm(Q)) +c3
te[0,T]

where the intermediate passage is due to Young's inequality with (m, m").

Thus, we obtain
b |Vu,|?
O sup a8y // dx ds

4 con @ o (L Jun])2m

gum/ |u0|mdx+62|\f||Ll (0,T;Lm(Q) ))+C

where C = C(T, m, |QY|).

The case1 < m < 2and q = §.
We proceed as before setting t < t; < T, where f; has to be defined. Then, taking into account the A term in
(7.5), we apply Young’s inequality with indices (2,2) so we get

|Vu,|? . //
dxds+¢é 1+ |u, )™ dxds
L L )

—1 // |Vuy,|P . .
dde+C2t1 Sup ||un(t)‘|mm +C3T
p (L [un])?—m te[0,t] Lm(@)

Setting t1 so that

3b
T’" — Gt >0 (7.7)

and recalling (7.6), we deduce

3bm ~ ) |vuﬂ|p
— — &t | sup |lu (t)Hmm // dxds
( 4 te[0,t1] ! t Qn (1+ [un])>—m

<am 0 |luo|™ dx + C2Hf||L1(0,T;Lm(Q)) +C

where C = C(T,m, |Q)]).
We conclude partitioning the time interval [0, T] into a finite number of subintervals [t]', t]grﬂ, 0<j<n-1,
where ty) = 0 and t, = T so that (7.7) is fulfilled in each subinterval. We have thus proved (7.1).
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The casem = 1and q < §
We claim that we are within the assumptions of Lemma B.3. Indeed, we can reason as in the first part of
Theorem 6.3 and obtain the L! data classical estimates (see [BG]):

sup luy ()| dx < M
te[o,T] /
and

zx// IV Ty (1) |P dx ds < kM
Qr

M:'y// |Vun|‘7dxds—|—// |f|dxds+/ |ug| dx.
Qr Qr Q

Then, Lemma B.3 implies that

where

A
q|2 q
IVl S 192l gy + 1l or) + ol

from which, being g < §, we obtain

2q

1192710y < el Val s ) + €0

(Qr)
where co = co(||fll1(g,). [I40ll11()) above the parameters of the problem. An application of Young’s inequal-
ity and the assumption g < § give us

V|1 (gp) < e

The uniform boundedness of {|Vuy|7}, in L'(Qr) allows us to conclude saying that {u,}, satisfies the esti-
mates in Lemmas B.1 and B.3. O

7.2. Some convergence results.

PROPOSITION 7.3. Assume 1 < p < 2, (Al), (A2), (A3), (Hsyp), either (ID1g,y,) or (ID2,;), (Fsup) and let
{un }n be a sequence of solutions of (P,). Then, we have that, for some function u,

U, —u ae in Qr,
Vu, - Vu ae in Qr,
Hy(t,x,Vuy,) — H(t,x,Vu) stronglyin L'(Qr).
In particular, if either 1 < m < 2and q < § orm = 1land q < § then
Ty (tn) = Ty(u) stronglyin LP(0,T; W&’p(Q)) Vk > 0.
PROOF. We just deal with the case 1 < m < 2, since having m > 2 allows us to reason as in Corollary 4.3
and Proposition 4.4.

We start proving that {|Vu,|?}, is bounded in L!(Qr) for some g < b < p.

Thecasel < m < 2 and N+m <p<2
Theorem 7.1 provides that {(1 + |ux|)* 1u,}y € L(0, T;L%(Q)) NLF(O,T; Wol’p(())). Note that 3 < p* if

N
and only if p > Nz—fr\]m: we thus reason as in Proposition 5.3, getting b = p I\? jnran Algebraic computations
show that such a value of b satisfies the inequalities g < g < b,beingm >1,and b < p, since y < 1.

Thecasel <m <2and1 <p < N+m
Again, we reason as in Proposition 5.3 estimating the b power of the gradient as

b p=b
p P (=p) P
// |Vun\b dxds < <// ‘vun| dxdt> (// (1 + |un|)Pb p=b dxdt) .
Qr Qr (1+ [un])? Qr
However, since our current range of p 1mp11es > p*, we are forced to require pb% = m. This condition
leads to b = gm which verifies g < fm < psince 1 < m < 2.

Since the r.h.s. is bounded in L1 (Qr), we can prove the a.e. convergences of u, — u and Vu, — Vu asin
Proposition 5.3. More precisely, we have to split the proof between b greater and smaller than one and follows
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the line of the Proposition quoted above.

Now, having g < b, we deduce the equi-integrability of the r.h.s. and the strong convergence in L' (Qr) of
the r.h.s. follows, again, by Vitali Theorem.
The strong convergence of the truncation function can be deduced as in Proposition 5.3.

The cases m = 1.
We just recall Proposition 6.4 and say that we can proceed in the same way. O

7.3. The existence result.

THEOREM 7.4. Let1 < p < 2and assume (A1), (A2), (A3), (Hgyp), either (ID1g,,;,) or (ID2g,,,) and (Fgyp). Then,
there exists at least one weak solution of the problem (Psyyp) such that

o ifm > 2, then
u e LP(0,T;W,"(Q))

and satisfies the weak formulation
- / up(x)p(0, x) dx + // —u@s +a(t,x,u,Vu) - Vodxdt = // H(t,x,Vu)gpdxdt
Q Qr Qr

for every test function ¢ € LP(0,T; Wg’p(ﬂ)) N L®(Qr) such that ¢; € L (Qr) and ¢(T,x) = 0. More-
over, this solution fulfils the following regqularity:
ul € LV(0, ;WP (Q) with p = ’"‘p””;

o ifl < m <2, then
ue TP (Qr),
H(t,x,Vu) € L'(Qr),

/ dx+//Q w)r + a(t, x,u, Vu) - V(S (u)@)| dxdt
:/ H(t,x,Vu)S' (u)gpdxdt,
Qr

for every S € W2 (R) such that S'(-) has compact support and for every test function ¢ € LP(0, T; Wg Q)N

L™(Qr) such that ¢; € LV (Qr) and ¢(T, x) = 0. Moreover, such a solution fulfils the following regularities:
(L4 [u)*u € LP(O, T; WP (Q)) with = m‘i*”;

o ifm =1, then
ue TP (Qr),

H(t,x,Vu) € LY(Qr),

lim ~ // a(t,x,u,Vu)-Vu
=0 M JJ{n<|u|<2n}

/ S(u dx—i—// u)gr + a(t, x,u, Vu) - V(S (u)@)| dxdt
Qr
:/ H(t,x,Vu)S' (u)¢pdxdt,
Qr

1) . 1,
for every S € W2 (RR) sucft that S'(-) has compact support and for every test function ¢ € LF(0, T; W7 (Q)) N
L*®(Qr) such that ¢y € L (Qr) and ¢(T,x) = 0.

PROOF. The a priori estimate proved in Theorem 7.1 and the convergence results in Proposition 7.3 allow
us to reason as in Theorem 4.5 if m > 2, Theorem 5.4 whenever 1 < m < 2 and, finally, as in Theorem 6.5 as
m=1. O

N(m—2+p)+pm .

REMARK 7.5. In particular, [Vu|? € LY(Qr) forb = Bmif1 < p < ™ and b = N if 3N <

p <N.
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Appendices

A. The approximating problem and some preliminary results.

THEOREM A.1 (Gagliardo-Nirenberg inequality). Let QO C RN be a bounded and open subset and T a real
positive number. Then, if

v e L®(0, T; L"(Q)) N L1 (0, T; Wy (Q0)) @.1)
where
1<y <N and 1<h<y",
we have that
veL¥Y(0,T; L (Q))
where the couple (w,y) fulfils
h<w<py*, n<y<oo

and satisfies the relation
Nh  N(y—h)+nh

Moreover, the following inequality holds:
! U
10 iy < N Oy / [0 ot @3)
In particular, having w = y implies that
ve L'V (Qr)
and the estimate reads
T nh T
1o eyt < e IO g anay [ IT0O (ad)

The approximating problem we consider during the paper is the following:

(un)e — div a(t, x, uy, Vuy) = Hy(t,x, Vuy) or,
ui’l = 0 (0, T) X aQ, (Pi’l)
1un(0,x) = ugu(x) Q,

where {ug,}n = {Tu(uo)}n € L®(Q) and {Hy(t,x,&) }n = {Tu(H(t, x,&)) }n. Thanks to [G] (see also [ ]
ifp=2and]| ], [OP]) we have that (P,) admits (at least) a solution u,, such that

uy € LP(0, T; WaP () N L™(Qr), (ua)e € LY (0, ; W' (Q)) + LY(Qr),

—/ 1o, ¢(0, x dx+// @eity + a(t, x,1un, Vi) - Vo dtdx:/ Hy(t,x, Vuy,)dtdx,
Qr

for every ¢ € CX([0,T) x Q) and for every fixed n € IN.

Since we will take more general test functions, we here recall a useful result aimed at justifying our choices.
Its proof is a consequence of [PPP’, Lemma 4.6 and Corollary 4.7].

PROPOSITION A.2. Let uy be a solution of (P,). Then

/Q‘I’(un(t))dx—f—//tu(s,x,un,Vun)~Vun1,b’(un)dxds

:/ H(s,x,Vun)lp(un)dxds—l—/ Y(up,)dx  ae. te(0,T),
Qr Q

for every p € WH*(R) such that (0) = 0, where ¥ (v) = [y ¢
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B. Marcinkievicz Lemmas. Let v a measurable real function belonging to L* (0, T; L'(Q)) and satisfying
certain growth assumption on the LP(Qr) norm of |VTi(v)|. We are going to prove two Lemmas which
provide estimates on the measures of the level sets of suitable powers of v and |Vv|.

For further result in this sense, we refer to [ , Appendix A] as far as the parabolic setting is concerned
and to [ , Appendix A], [ , Section 4] regarding the stationary problem.

LEMMA B.1. Let1<p < N,v € 761’p(QT) be such that

||U||L°°(0,T;L1(Q)) <M

and .
| 19T <>>||m dt < Mk
p(N+1)— -N Nt2
for every k > 0. Then, we have that |v| Ntr € (QT) and \Vv\ O € MN+1(Qr). Moreover, the
following estimates hold:
p(N+1)—N
llol ™l nep < cM (b.1)
M N (Qr)
and
—N
19" | ye2 <M (b.2)
MN+T(Qr)

where the constants c depend on N, p and gq.

PROOF. Let us begin with the estimate concerning v.
Gagliardo-Nirenberg regularity results (see Theorem A.1 when w = y) provide that Ty (v) satisfies the follow-
ing inequality:

[ 1T 1 < VTN [ VT g
where 17 = pN +1. Thus, the bound above gives us the following estimate:
/OT ITk(o(0) 1, gy dt < M7=k,
This means that
meas{(t,x) € Qr: |v| >k} < fo 7o k’7 ”m )dt < eMIT—PHE=(1=1)
— MW R

N+p
Taking k = h?(N+1)-N we obtain

p(N+1) N
hmeas{(t,x) € Qr: |o| N7 > h}¥7 <cM

and so the first part is concluded.
We go further defining the function

¢(k,A) =meas{(t,x) € Qr: |Vo|’ > A and |v| > k}

and observing that, being ¢(k, -) non increasing in the A variable, the following inequalities hold:

A A
N < [ oo = [ o0 +10(0,0) — plk6))do < g(k,0) + / 9(0,6) — g(k,0) db.
0 0
Moreover, since
¢(0,0) — ¢(k,0) = meas{(t,x) € Qr: |Vov|F >0 and |v| < k}
and thus

0 T
| 190,00 = ok 0)1d0 = [ IVT(0(0)) ] g dt < kM
0 0

we finally get

¢9(0,4) < g(k, o)+MTk

The definition of ¢(k, A) allows us to say that
N+1) N Mk

meas{(t,x) € Qr: |Vo|f > A} < M k" o
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which, minimizing the r.h.s. in k, becomes

Ni2  _ P(NHD-N
meas{(t,x) € Qr: |Vo|l > A} <cMNHTA - pINFD

N+2
The estimate (b.2) follows taking A = i PN+~

O

REMARK B.2. Note that we have just proved that the assumptions given in the previous statement ensure v €
N+1)—

MU (QT) and |Vo| € M R (QT) which are the reqularities satisfied by the heat problem (we refer to

[ ,ST.
LEMMA B3. Let1 < p <N, v € 761’;7(QT) be such that

”U||L°°(O,T;L1(Q)) <M

and
T
| IS To0) 1t < i
for every k > 0. Then, we have that V0|2 € MY(Qr). Moreover, the following estimate holds:
4

Vol 2{[yn g,y < M. (b.3)

where the constant c depends on N, p and g.

PROOF. We just proceed as before changing the Gagliardo-Nirenberg inequality into Ceby3év’s one, so our
starting step reads

meas{(t,x) € Qr: [o] > k} < C%.

O

REMARK B.4 (Comparison between estimates (b.2) and (b.3)). We point out that (b.2) and (b.3) respectively
imply

N+2
Vol poviny-n < cMpINFD-N
M N+ (Qr)
2
Vol p < cMP
MZ(Qr)

which hold for every 1 < p < N. However, if we focus on the regularity we have that (b.2) is better than (b.3) when
p > N +1 If instead we take into account the homogeneity exponent, we have that (b.2) exhibits a preferable bound
than (b.3) only when p > 2.

C. On the sharpness of the assumptions. We go on with our analysis observing that the assumption (ID1)
is the weakest one, within the class of Lebesgue spaces, which allows us to have an existence result. Roughly
speaking, assuming (A1), (A2), (A3), (H) and u in a Lebesgue space L7 (Q)) with 1 < 1 < ¢ does not allow (P) to
necessarily admit a solution (in some sense).

For the sake of simplicity, let us consider the problem (P) with the p-Laplace operator, the g4 power of the
gradient in the r.h.s. and zero forcing term f:
~ Apu=|Vul? inQr,
u=0 on (0,T) x 9Q}, (c.1)
u(0,x) = up(x) in Q
for some positive 7.
Our goal is showing that there exists some initial datum

up € L(Q)), 1<y<o, (c.2)

such that the problem (c.1) does not admit any solution u such that

we Ll (0,T;WyP(Q))nc(lo, T);L7(Q)),

loc

3

oy . (c.3)
|7 € LP(0, T; Wi ().

Note that we are no longer dealing with functions belonging to the set

. tp—2 1Lp
u solving (c.1): |u| 7 € LP(0, T, W,") ¢.
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n+p—2 < ¢7+p72.

since ] ]

With this purpose, we follow the lines of [ , Subsection 3.2], that is, we prove suitable integral in-
equalities for u (from above) and for U (from below), where U = U(t, x) is the solution of the p-Laplace
Cauchy-Dirichlet problem

Uu=~0 on (0,T) x 9Q}, (c.4)
U(0,x) = up(x) in Q.
Having u = U = 0 on (0,T) x 0Q) and also up(x) = U(0,x) in Q) allows us to apply standard comparison
results for u; — Apu (we quote, for instance, [DB]) and deduce that U < u.

N
THEOREM C.1. Let us consider (c.1) with p > 2 and up(x) = |x|77+wx{|x‘<1}for w > 0 sufficiently small, so
ug fulfils (c.2). Then, (c.1) does not admit any solution verifying (c.3).

PROOF. Lower bound for U.
We start recalling the Harnack inequality (see [DB, Chapter VI Paragraph 8]) satisfied by U(¢, x):

s o{ ()74 (3) [}

where t > 0, B, = B,(0),c = c¢(N,p) and A = p(N +1) — 2N.
The particular choice of u( implies that

][ o(x)dx >cr it

and so, taking r such that
(N=wn)(p=2)
t>corf™ U , (c.5)

_1_

N L
1T (%) "% Then, we are allowed to say that

we haver 7

=

pN -1
inf U(t,y) > ct™ Xpnow R
yEB,
and also to deduce
pPN-1, w
Uu(t,y)dy > ctrpx T PEEN (c.6)

B,
Upper bound for u.
We now look for a bound from above for the integral in the space variable of the solution of (c.1). First, we
observe that such a solution u should fulfil:

n+q—1 q 1,17
ul " € L9(0, T; Wy () (c7)

where this last regularity follows from the boundedness of

// IVl 1 dx dt < oo.
Qr

Note that the above boundedness holds thanks to (c.3) and follows reasoning as in (4.3). Then, there ex-
ists at least a sequence {t;}; satisfying f; — 0 such that, applying also Hélder’s inequality with indices

(q*}ﬁq_l/ (q* ’W_l)/> , we have

q q
I )P e = 9 1)) < 5
Then, we obtain
[ wlti ) dy < ] gegr AT
B, L7 (n)
< |V (Ju(ty)| T N (c8)

N—q
< ct; SN
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Conclusion.
We already know that U < u where u and U are, respectively, solutions of (c.1) and (c.4). Then we take
advantage of this information gathering (c.6) and (c.8), so we get

N pN -1 N—q

_ 1
tﬁﬂﬂ”+ﬁ§AUWWWSLMWWWS%”HWWﬂ

from which :

prra-l
J

N—gq _
+q-1

pN -1
T PR

>z

r <c. (c.9)

U
We recall (c.5) and set r = wt j” TENP=2=9n(=2) here 0 < w < 1, obtaining
t]‘.’) < ¢(w) (c.10)

for ¢ = ¢(17) defined by
N 1 p N(N+w)—N (N —q)

=——+ + o - :

A +g=1 An(p-w(p=2))+N(p-2)  (1+q-1)0(p - wlp-2))+N(p-2))
This means that, as j — o, we need to have ¢ > 0 in order to have (c.10) fulfilled. Algebraic computations
lead us to the equivalent request

(n+q—1) [-Nn(p—w(p—2)) = N*(p =2) + py(N + w) — Np|
+A(p—w(p—=2))n+N(p—2) +n(N—q)]
=(+q-1)[nw(N(p—2)+p) = N(N(p—2) +p)]

AN +p—q—w(p—2))+N(p—2)]

= A +q-1)(N—-wy) +Al(N+p—q-w(p—-2))+N(p-2)] 20
by the definition of A. Then, looking for ¢ > 0, we erase A getting

np—q)—-N@—(p-1)-wnn+g-—p+1)>0

from which we deduce
wiy

M

(m+g-—p+1) (c.11)

thanks to the definition of ¢.
Since we can choose w sufficiently small such that (c.11) is violated, then we deduce the assertion by contra-
diction. ]
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